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YL eP(X =1), Awxput;
My (u) =

[, e f(x)dx, Suveyfc.

1. 'Eotw X ~ Poisson(2):

My(u) = Y =0%""P(X =z)

2. 'Eotw X ~ Bin(n, p):

Mx(u) = Z:()meumP(X:x)

3. 'Eotw X ~ N(u, o%):
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My (u) = e¥ %2,
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4. 'Eotw X1, Xy, ..., X, ue X; ~

MZ X (u)

5. 'Eotw Xl,XQ, 7Xn ME Xz ~

Mg (u)

Bin(N,p). Téte Y X; ~ Bin(nN, p):
_ BTN

= F (e“Xle“X2...e“X")

= F (e“Xl) FE (e“XQ) LB (e“X")

= (pe" + )" (pe" + "...(pe" + )™

— (p€u+q)nN

N(u,0%). Tote X ~ N(u, 2):
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